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Wwelcome x|

whelcome bo the PC-SPAM® Setup program. Thiz
pragram will install PC-SPAME an wour computer.

It iz strongly recommended that you exit all Windows programs
befare running this Setup programm.

Click Cancel to quit Setup and then cloze any programs you
hawe munning. Click Mest to continue with the Setup program.

WARMIMG: Thiz program is protected by copyright lave and
international treaties.

Unauthonzed reproduction or distribution of thiz program, or any
portion of it, may result in zevere civil and criminal penalties, and

will be prozecuted to the maximum extent pozsible under
PESTN
A i
MHest » ]/ Cancel |
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PC—5FPAMN3 v.4 5 Build 494 Setup

PC-SPAN3 + PC-Credit Software License Azreement

PC-SPAN+PCHL Uk Y IR 7 -S4tV RAESE oo L.
Presz the PAGE DOWN key to see the rest of the azreement.
eaze review the following terms and conditions careful ly before ~

inztalling this software. BY INSTALLING THIS SOFTWARE, ¥0OU ARE
AGREEING TO BECOME BOUMD BY THE TERMS OF THIS AGREEMENT, WHICH
INCLUDES THE SOFTWARE LICENSE AMD SOFTWARE DISCLAIMER OF WARRANTY
(hereinafter collectively “Azresment™ ).

THIS AGREEMENT COMSTITUTES THE COMPLETE AGREEMENT BETWEEM YOU AND THE
CHICAGD MERCANTILE EXCHANGE. IF ¥OU DO NOT AGREE TO THE TERMS OF THIS
AGREEMENT, DO NOT IMSTALL THIS SOFTWARE. PROMPTLY RETURW THE SOFTWARE
AND ANY OTHER ITEWS CINCLUDING WRITTEM MATERIALS) THAT ARE PART OF v

Do wou accept all the terms of the preceding Licenze bgreement? If wou
chooze No, the zetup will cloze. To install PC-SPAN3. wou must accept

thiz azreement.
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Choose Destination Location

Select folder where Setup will install files. '
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Setup will install PC-3PANs in the fol lowing folder.

To install to this folder, click Next. To install to a different
folder, click Browse and select another folder.
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De=tination Folder

C:¥Spand __?[pwse...

i) AVAR—=ILA T3V ERBIRLET, 1O T PC-SPAN AV AL—ILTBBEIE
[Standard (AZ#E) |28 IRL . [Next(RA) JAREEEIRLET .

PC=5PAN3 ».4.5 Build 454 Setup

Setup Type
Chooze the zetup twpe that best zuits wour needs. o
AV AR— L OBEERIRL TS, \F

Click the twpe of Setup wou prefer.

Ci=t om Description
Frogramm will be installed
with all possible options.

Thiz zelection iz default
and recommended.
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Select Program Folder

Pleaze select a program folder.
Pt
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Setup will add program icons to the Program Folder lizted below. You mayw

type a new folder name. or select one from the existing folders list.

Program Folders:

Existing Folders:

HP Backup & Recovery

HP Manageabi ity

Intel (R} Management and Security
Microsoft Off ice

PO LAF 22T =322 b for POCO
POF Complete

3IP Phaone-N

SUrvewar

Symantec Endpoint Protection

< Baclk Cance|

XIZ. TWould you like to place an icon for running PC-SPAN on your Desktop?(7 X4 kv
FIZ7AAVEERLETH ?2)1ERYTTYTEREICRREINDED T, TRAIMNTIZTA
AVEERLRRT DS EIZIENILD(Y) 1ZZIRLTT S,

Cluestion

® Would vou like to place an icon for running PC-SPAMN on your Desktop?

] v |
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InstallShield Wizard Complete

The InstallShield Wizard has successful |
inztalled PC-5PANs. Click Finish to exit the
wizard.
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REYIYBZ BZEMNTEFT, CNFETOD PC-SPAN Dl calculation log(31E Q%) J&Moad
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D ERLET . YAV a—FRICIEEICUTOEELNHYFET A BEIFRICK>TITHE
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"e"(T——=TT7AIV). ‘' TFAFILITFAIL)

A B C

| | |
jcch.20101222 e.pa2.zip(F7AILA)
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N—DBRETAAVEDIVIL AEBDI7AIVEEANLTIRE (s) IIRAVEHTLET,
T IAHILEDBRFEIL. PC-SPAN BA U Rb—)LEN TS T+ LA EE T D "Data” E7E > TLY
FIN. EEORFEEEZEETHELTEET,
CDHETRELIZT—2% PC-SPAN [CFRARAAF AT BICIE. T—2EHAATHIZH D
MLHLZR—ETH T E BRIz R D RTINS A—ET 7AWV ERHAATEDLEN
HYFETH.SPAN FX AL TET—RERETHIEEICHLRT RETLHIT—ERER
BOLET,
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5 Span — PC-SPANR v 45
File Edit Miew Go Toole Help

hs|=(d oo =[] & |=e @ «-o=

Data/(@v l Feports ] Documentation ]
1 Span

SPAN KEaAUkE — 3 Thu Sep 24 2009 Settle Final

. — E Partfalios R .
LTET—42%2% =[] JOGH - a- N7A™ RO av - T—EDHERTF
THEHE +- [ JCCH - b - NAA - (P THEHE
XP43 D(1)B R —- [ Exchanee Complexes ¥P43 D (2)B B

¥ GME - CME Clearing

Standard Portfolio Analvsis of RiskR

Zopy Positions to File

BB (O Dats -] ck E-
\
TIHIEDOREFR
FEDTIFAILA
EHEETD
7 BN |JGGHJ:IDSitiDnSI {$7F(5) |
74 LOFEER(T:  [Position XML Files (*pos) =] Azl
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FOE TDhDHEEE
NFETERIZATILTHRIALTE-HEEDITMNIZ, PC-SPAN [IZIZLL T OHEENHYET,

(1) BT DEBE IV IRFRHEE
PC-SPAN Mi24EN45 % RB1=0(Z(F. A=a—/"—TView (BAE) 1—-TLog(A4) 1%&INT S
M AZA—N—DRATRRTAAVEY) YT %L PC-SPAN DEE FICEMEQT AR
SNFET RN EEOERICHSSave Log (AT RHEF) 1ZV)vITHE DT T7AILE
LTEEDIFAILBTRETIIENTEET , T I+ ILEDRFSIEL PC-SPAN HA 1 Xk
—ILENTWEITAHIA B T D Data” EH->TWVET A FRDEMB LUV REXRFIETET
BHILHTEET,
BEOTEEORBICH S  Clear Log (AT HIER) 1520y F HERRINTLSAT HYEIBR
S, Details (F¥#ll) 120"y 9 50T OFEIARTINET,

S Span — PC-SPANR v.4 5 Q@El

File Edit Miew Go Toole Help

D[ &(d| v 2 10 R 2 e [ R

Data Window ] Reports | DoNn | - =

OJRRT7AaY

= C3 Thu Sep 24 2009 Settle Fi

H- [] JOCH - a- MAA - (IPY)
o [ JSCH - b - NAR - (IR

+- (1 Exchange Complexes . —
View *Za1—

IS
Mezzage | Process | Prlorlty [ Date [ Time ~
sk Loading XML file G¥Spand¥Data¥Spansph s 10 WN0A024., 134835
Loading positions for portfolio JGGH - a - N/A& - (JPY). an TU 2010402/, 134859
Loading positions for Exchange Gamplex GME Partfolia Exchanee Complex {JPY) an 10 010/027 . 134859
Loading positions for Combined Gommodity D6 Partfolio Combined Commadity (USD). an n 2010/024. 134859 Set Fllter
Loading positions for Gombined Gommodity 07 Portfolio Gombined Gommadity (USD). an 10 2010/027 . 134859 -
Loading positions for portfolio JGGH - b - NA& - (JPY). 30 10 2010/027. 134859
Loading positions for Exchange Gomplex GME Partfolio Exchange Camplex (JPY). a0 1o 2010/024. 134869
Loading positions for Gombined Gommodity 07 Portfolio Gombined Gommadity (USD). a0 10 2010/027 . 134859
60 1o 0104024, 140003

Caleulating PB Requirements for JCGH - a - NAA - (JPY) - Reeular S 5] 10 WI0/024.. 140003

g 10 20104024, 140003 Clear Log
Galeulating PB Requirements for GME Portfolio Exchange ) 1n 20M0/024. 140003

1o W10/024.. 140003 .

Galculating PE Requirements for 06 Portfalio Combined Gammodity (85D - L1ar 10 20104027 140003 —(—QQ—#}B@-}—
Proceszing position for Core Maintenance Inter requirement 130 n 2010/024. 140003
Mareinable net positions number for contract GET 06 Future 200910 iz 30000000 1a0 10 2010/024. 140002
Proceszing position for Core Maintenance Inter requirement 130 10 20104027 140003
Marginable net positions number for contract CET 06 Future 2009772 iz 40000000 130 n 2010/024. 140003 Save Log
Processing position for Gore Maintenance Inter requirement 1a0 10 2010/024. 140002 = .
Mareinable net pogitions number for contract GET 06 Future 201003 iz 40000000 130 10 01002/, 140003 ( m] 7 1%7(?)
Processing pogition for Core Maintenance Inter requirement 130 10 2010/024. 140003
Mareinable net positions number for contract CET 06 200910 Gall at 100 on GET 0 130 10 2010/027. 140003
Proceszing pogition for Core Maintenance Inter requirement 130 10 2010/024. 140003
Marginable net positions number for contract GET 06 200010 Put at 100 on GBT 06 130 10 WI0/024.. 140003
Processing position for Core Maintenance Inter requirement 130 10 2010/02¢ . 140003 Detailzs
Marginable net positions number for contract GET 06 200910 Put at 200 on GBT 06 130 1n 20M0/024. 140003 -
Finish scan for Gore Maintenance Inter requirement 0 10 0104024 140003 PeDin _
For 200910 period delts is 799000 110 10 20104027 14:0003 =i
Far ANA17 revind dalta ie 400000 11n n NN 1400N3 s
< >

Standard Portfolio Analysiz of RiskR

BEQT ORTEHETHEEIE. A=a—/\—View(BE) 1-TLog (D) IOFzvI% LTS
M AZaA—N—QOATRRTAAVED )7 HE RNEENBEREINFET,
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Q) A—A=E—23 TR D7 DRES LV EH
PC-SPAN AV Ar— LY % &, BETC: ¥ SPAN4A ¥ Master |IZA—H =€ —3>-TR5-T
74 )L (orgmastmst) M CEET  A—H=ZEF—23 TR T7AIUIZIEK. THOUREAT
FHRCBELGER— NIV DIERICHELLGDERT—INEFENTLET,
F—HZE—230IRE-T7AILIE, LLTD CME Web HA+ED v I H&, exe T7AIL
(orgmast.exe) DF IV O—FEENRRSNET DT, [REFIFZERL. BEA—FH=-t—
23V RRZTFAUHNEINTNSTHILFITRELET .
* CME Web YAk (ftp://ftp.cme.com/pub/span/util)
orgmast.exe 771 ILEERITTHELUTDEEINRTINET , [Warning! ORGMAST.MST
already exists. Overwrite (y/n)? (& ' A—HZ€—3 TR T7AILIZBRIZFEELE T,
EEELFITH?) IEEAINETOT,. BFHITAEEE Ty (XL IZAHALETS,

v G¥Spand¥Master¥orgmast

Overwrite
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F—H_E—23 YR T7AILDORNBIEFHTEETHEEHTEFET  HIAIL, EED
BERTEBAREIZTHIESE. A=a—/N\—HM 5T Tools (*Y—)JL) ]—=TOrganization Master
(F—H=E—232-TRA) 1%BIRT S, Org Master T+ ILFADRIRSINET,

M Orzanization Master Dialog |:||E”g|

— 1 Ore Master
+- (1 Seeregation Tvpe Master (BT LT—2av- 3472 RA)
+- O #ccount Type Master (FAIUEAT-TRH)
+- (1 Clearing Organization Master CHEBEHEEYRS)
+-- ] Business Function Master (EVRRAMERETRA)
S - bla GRETRE)

| OF |

E] AUC - AUSTRALIAN CENTS
Ed AUD - AUSTRALIAN DOLLAR
(Al e-e

] caD - GANADIAN DOLLAR
i

CHF - SWISS FRANG
A 7y - m7PECH EORLIRY hat

| Ok |

RIZ.EBLEWVBEREZTILIIVILEYS,

Bl Orgzanization Master Dialog |z||E|[$__<|

= I_3 Currency Master -
E] AUC - AUSTRALIAN GENTS
E] AUD - AUSTRALIAN DOLLAR
Be-e
E cAD - GANADIAN DOLLAR
GHF - SWISS FRAMG
GZK - CZEGH KORUNY
DEM - DEUTSGHE MARK
DKEK - Danish Krone
ESE - Spanizh Pesatas
ESP - SPANISH PESETA
EUR - EUR
FIM - Finnish bark
FRF - FRENCH FRANG . . . .
GEP - BRITISH POUND JPY' ORFE“BARMIZE
HKD - HONG KONG DOLLAR
HUF - HUNGARIAN FORINT BLEWMESITER i
1LS - ISRAELT SHEKEL
INR - Indian Rupes
ISK - ICELAND KRONA
EJ L - mmaLaM LIRA

KRMW - Korean Won
Ed MxN - MEXIGAN PESO v
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EELEWVBREREZTIVIVVITHEUTOERSYVERBEENRTINETDT. ZEL
FWRRBEAAL TOKIRFVERTLES,

JEY — JPY

Currency l

IS0 Currency Code:
(ISO BEa—F)

One Character Currency Code:
(1 XF@EI—F)

.
Ourrency_ﬁame:

(EE . .
MHumber Dﬁaeclmal Pozitions:

(@) ¢iie-9)

X

JPY
N
EEs&

Eo S~

FELEVWEHICEE

o]

oot | |

Do you want to save changes to the Master database? (EEEVAAT —EAN—X|ZREFELE
TH2?) IERWEHLESIRYTTYTEEARTINDIDT, EREERET SHHEEM1EL
) IZEIRLET,

L] E Do wou want to save changes to the Maszter databaze 7
L

T

(2. 'Would you like to create a backup copy of the Organization Master database ? (F—
H=tE—230 - RRAT7AINDNNVITITERBELETH ?) IEBWEDLEERYT 7Y
THEMNRRINDAD T, REITBBEXMIIUY) 1 REFELLEWMEE(XTUNNZE (N) 17 8IR
LFET,

L] E Wiould wou like to create a backup copy of the Organization Master database?
L

CrETT] wost |
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(3) Preference (T 77L 2 R) DERTE
PC-SPAN D[ Preference (F1) 7L R) 12T IZI&. E51ZM General Parameters (i@ /15 4
—4) 18 KU Calculation parameters (FtE/NSA—4) IN2DDHREFTHRHYET .
(Dl General Parameters (i8/35A—43) 12T DE%E
l'General Parameters ((i@/3\TA—43) IZTTIEUTOABERET HENTEET, (12
L. BT PC-SPAN AV Ab—LLFIAT S5 8L BE., TIHIRFEDEETH
ATEEY.)

® Organization Master File (F—H=t—33> <X 2-T74)L)
A—H=ZE—23 IR T7AILDITIVINRETFAILE

® SPAN File Directory (SPAN 774 JLT4LIK))
SPAN RGNS A—A%EFHHALEIZ PC SPAN NS BT 5TI+ILEDTALIR)

® SPAN Report Module (SPAN LA R—kEYa1—)L)
SPAN Report Module (SPAN LIR—FES 21— L) DAL R—U DT ILINRETF7AILE

® SPAN Documentation Module (SPAN K¥ 1 AV R ED 21—)L)
SPAN Documentation Module (SPAN KX a2 AV RED 23— L) DA R—DDTJLINARE
T71IVE

® Parameter File Loading (/NSA—AT7A )L DHZHAHIAH)
—Skip Product Marked for Skipping (1§ L 1= S [LFRA A FEALY)
F—H=tE—3>T7A4ILD B Tlmarked for skipping GaARILT) IEX—I SN =B &
ZIREL.VRINGA=EFT7AIIDHEHAH DI, BESN-ERIEBERINFET . 5
EDHEI AP EEME DR EDERUNDEDEERLIZVMEEREIZ. COHEEET
RTBIEMNTEET,
—Skip Zero Period Contracts (ZZ#HABI A0 DB fu[LERA A FALY)
SPAN 77/ )LOH T, A EODERZEIEEL. SPAN T7MILHGHRAFENHREIZ,
EESh-ERIEBERINET,

49



[General Parameters (#1@/35A—4) 5% 7E EIH )

Preferences

General Parameters ]Oalculatian Parameters ] Caps & Floors ]

Organization Master File: (GH¥DOGUMENTS AND SETTINGS¥Y Y ANO TRDI Erowse
(F—H=E—23>RREZ-T7AIL)

SPAN File Directary: (GHSPAN4EDATA Browse

(SPAN 774 )L T4LIKY))

SPAN Report Module: (GHSPAN¥RPTMODULE¥START HTM Browse
(SPAN LA R—FEZa—IL)

SPAN Documentation Module: |G:¥'SF‘F\N4¥DOG¥INDE}{.HTM ElamED
(SPAN RFaAVRED2—)L)

Parameter File Loadine Trade Postine

F“;’ﬁgﬁﬁ&ﬁéa& S_rﬁ.; e’d“flﬁz Skipping " Keep Open Trades

(FEE LI L5 A ERLY)
[ Skip%m Friced Gnéntraj?:ts ¢ * Positionzs Cnly

(ZHBENE OO EREFTAAELLY)
[ Gonfirm file loadine

3

O | A7)

XJCCH TRESEH DA HRZREHTZL TET,

T Calculation Parameters (§tE /35 A—4) 13T DERTE

lCalculation Parameters (FtE/NTA—4) 3T CIILUTOARABERTET HCENTEET,
(f=1=L. )T PC-SPAN ZA A= /)LLEI AT BB EIE. TIHILLEEFEDFEETHAT
TFEJ,)

® Native Currency (BEEE)
R—=bIAVFTERAT LT IAHILIDIETT  FR—FTA)F OIS AT ELEE HAM
TRERLEFAE. TIPY(BAM) IZR/ELET,

® Conversion Currency (IEEE)
JORL—rCHERTIE—RBETT HIXE. HER—LTH)FOERY IL—T DI
PEEEN CAD (hFHFFIL) T, ZOR—LITA)ADBEEHL JPY(BAR)  BEEEMN
USDCKRIL)DIGEE . £9 CAD A5 USD [IZEH#HEEH, USD A JPY ITEINET,
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® To Convert to Native Currency (BE@EEITHE)
BEBEICHMET HHRIC PC-SPAN NERTHBEL—FEEDKIITAF I H0 %L
ELFET,
-Use Rate from SPAN File (R /INTA—R2T7 7L JLIZEENSL—FEFER)
JRYNRSGA—BIT7 AV DBEGT N—TI2HSHFERBEOEEBRAL — M ERShE
ER
~Use This Rate (COL—FE{ES)
EEDBREL—FEANTEHE TOEZERTHIENHEFET .

® Logging(AY EL1F)
WMEBLIWARUbOTEEELET,
-Severity (EEE)
I ERMBEREOHEDOMICEE I —PEEEEDLIICNET INEEELET,
(7B E Ll nclude Errors and Warnings (T5—&,ZEES ) 1 BIRLTESLY,)
-Log What(B4 M ALIE %)
M ERMBEREOHERICRELLIS—BLUVEEDONE L EEIEETEET,
PC-SPAN Tl YRI/IRSA—=ET7A VPRI L3y - D7 DE I O—FDREIEEE
EEFOARUNERERLET,
(& (XlInclude calculations - all details (slow) (2 THFHMLHERZEREZS D) 1 &R
LTLZELY, )

Preferences l§ |

General Parameters | Calculation Parameters ]Oaps & Floors ]

Currency -GEL) Advanced

Mative Currency: JPY - Default Valatility: 0150000
(BE&ER)

Canversion Currency: sh - Default Interest Rate: (0100000
(MERER) .

To Carvert to Mative Currency: Look #head Years: 0004000
(BEEREEICHE)

"¢ Uss Fate fram SPAN Fils Days Per Year: 250

(SPAN YR /85 A —=hZ{FED) ) o
" Uze Thiz Rate: 5 [ Usze vield-bazed volatilities
(CHDL—FZEES)
e [ Usze dollar-denominated ereeks

Loeging (o '752?%)

Severity: Loe Wihat: (04 @ e 75 33%)
(E=E) " All except calculations
" Incl
I?I:Iugle—%r’rég%) " Thclude calculations - no details
o nggigggggtﬁammgs f+ Ihclude calculations - all details (slow) (eTo@tEERsak:

£ Omit Errors and Warmings (™ Set detail level (for advanced users):

ok | wevt | |

XJCCH TRESEH DA HARZREHTZL THET,
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F10ERYYT2—F4) T+«

M RY)FTb2—F4UT«
PC-SPAN DR YTk aVR—2 2k spanit EIE SN, RKEIERIDHEELLTRIATEE
T CDRVYTr-aViR—R I LT DAYV REANTEHIETIATURSIAUFERIEN
YFIFAILDFUHT IENTEET,

SPANIT file Name

CZDIFAIVE (file Name)IZIE . RO TR-T7AILDIIVINREZEIRELE T A9 Tk
aAVR—RUME RO TR T7AILOHRTATUREETL, ETHRECIZ0. EITERK
BFICIF1ZRLET,

(2) ROV T+O—RRHITEIL—)L

RYYTHEBEED ASCI T7MILTEINGLTIEBYER A T7MILD AT LIZKYERITS
NEBRHERVNT. I7MILEEDITEHLETHRBREIHYEE A, ETOI7AILATURIE,
A RDITICHBRLET . ATV RD/ITA—E(E, AV TREYYET , /ASA—LRE DR EIY R
R—ZBE LAY FEOEATICIEFHRIEHYEE A,

aAUME, BIOFTICERIRL TEZEL,, ARV RF—T—R LS TR ESTIFaAV M EH TSN
FTH. AAUMTIE//"THHBEIITL TS, @ TOATUREART =27 ILDREEHE
BYICANTEIEEHELET, 2THOARVRDOREBEDEDL/INTA—EDEIZHEITFR
MEBERINFETH RVVTLOUNEEEETELBLDT. AAVMDEETHLLTIEHEL
Ft A

(3) SPANIT THEZaTUR
(DPC-SPAN [Z fileName TIRELI- 77/ L EHRARALIATUR

PC-SPAN (2774 N EHRHAAL=HICFXIDIATUREFENET , COIATURIE,. TT
DI 7A IR (xpar, xpa2, txt (RO 3>-T7A)L), XML) EHR—LLTLVET,
NOREPLACE 754 I& PC-SPAN M BEICA Y O—REN TS EEHMEE T 7ML DA
RAEZBERBEICESRAGWESICERALET  (TIHILMNEETIEIEEH®RAFET,)
ROLaV - T74IL (axt FfzlE XML B =+*pos) ERARADIGEICIZ. FERED /T4
—AB%EFATEET, Spand DILEHEK Txixt ROV T7AINEHRAHRAH, COHK
(XML 27AIDRICYRGINGA—=FT7AILEFIHRR) OFFFALLVEEITE,
USEXTLAYOUT 73549 M FATEET,
ZDEMNDINTGA—=E TR IV EFRHAL (FTEZITI)point in time ((RAUk-A2- 24
L)EBELET . FITNSA—FZBELRETNIEL. ROV ET7AIILOFTHRESINT
LVB point in time FRAV A2 B L) DT—EDEEHAAENET , Z74I/LIZ point in
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time GRAVR A2 BAL)DIEESNTULETAIE., RFIZFEbHT= point in time(FRA>
A2 3L L) DBMEDNET, GE. ZLDFEL BFEFZIFM5 point in time (RAU A
VB L) ERAEICT HIENTELD T T LE point in time (RAVK- A2 -2( L) EE
THEEIAILEIHYFEEA,

Load fileName [((NOREPLACE | USEXTLAYOUT)][,busDate [,settleFlag [(,finalFlag
| ,busTime)[, description]]]]

EEATURIZEITEENTA—EDEEHIER LU TDEYTY .
® fileNameTF7AIR): FRARAATTAINDTILINRE (b7H)

® pusDatel EFEH):YYYYMMDD 74—< vk ({FE)

® settleFlagiRiETSY):S(=&#) . (=B%) (FEE)

® finalFlag&x#& 757 ).E(=8R) . F(=&%) (&)

® busTimel B EFEZ): HHMM 74— vk (&)

® JdescriptionEB1k) : point in time FRA kA2 R2A L) (IEE)

(QPC-SPAN [ZFARFENTAR—bTA)AZEETHaTF

PC-SPAN [ZERARFENT=R—RIAVAZHETHOICIEIOATUREENET /3T
A=A ESINLTNIETRTOR—ITH A2 DWNTETEFITULVET , point in time (7R
AU AL BAL)ERET H/NTA—EINH NI, $EE SN T point in time (R4 b-A2-
B L) ITRABR—PTAIVF LI DHEINE S, Z<DIHFE . point in time ((RAU k-5
AL)EHFET BICIEBFEZTTHRED T, 63 LE point in time (RAU k- A2 -84/ L)%
SEEICHEETIDERFIHYELE A, HL. point in time(RAU A2 B4 L)IZIIZ T, $5E
DIR—LITHIVAZEIBTET D/3TA—2DBNIE., IEE SN point in time GRAU b2 - 54
L)DSEEROBHIR—ITAIFITONTOHETEETVET .

Calc [busDate [,settleFlag [(,finalFlag | ,busTime)[, description]]]] [[[]PORTFOLIO [,firmCode
[,acctCode [,segTypellll

FRATURICEITEENTA—ADEHIER FLUTOBEYTY,

® busDatel EZR): YYYYMMDD 74— vk (&)

® settleFlagiRiFETTY):S(=&#&)  (=BHF)(EE)

® finalflad 4% 757 ). E(=RR) . F(=&%) (&)

® busTimel B EBEZ]) : HHMM DA —< vk (EE)

® JdescriptiolE8ik) :point in time GRA U kA2 - 2A L) ({EE)

® firmCode(T7—Ls+a—F) : R—k AV A DT7—L-2—FEE)

® acctCode(FH I h-a—R) : I R—bTHUADTHIU-O—F(EE)

® segType(LT AUh-BA4T) :IR—RT+)A D CUST F1=IF HOUS DA (EE)
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BPC-SPAN AR FENTAR—b T+ A ZHBIRT ST R

PC-SPAN [ZERARAENTZAR—ETANA EVRIINSGA—BT7 A LEHIBRT 51=0IZIEZD
ATUREFEVET . ALEBDONSGA—INEREINGINIE TRTOR—rTFF LY
RYTLUAEDEIBRENET  point in time (RAUR A2 2L L) ZIEET B/NTA—EDH
nIE, FEE SNz point in time (RAV A2 -84 L) IZEET 23D M EIBREINET, F&
AEDIZE . BT point in time (R4 b A2 -2 L) DBEESNSTZH, BT LE
point in time (RA VA RA L) ERLITIRET DIV EIIHYEE A, point in time (RA
DA BA L) DIENHFEDR—EITH T EIRET H/ATA—IHNIL, FEESN T
point in time(GRA kA2 24 L)DS5E . RO HEHR—LITH)AIZDONTDHBIREST
WET,

Delete [busDate [,settleFlag [(,finalFlag | ,busTime)[, description]]]] [, |[PORTFOLIO [,firmCode
[,acctCode [,segTypel]]l]

FRRATURICEITEENTA—ADEHIER FLUTOREYTY,

® busDatelEZH): YYYYMMDD 74— vk (&)

® scttleFlagiRiETSY):S(=&H#) . (=B%)(FEE)

® finalFlag&x#& 757 ). E(=8R) . F(=&%) (&)

® busTime( B EFFZ) :HHMM T4 —< vk

® Jdescription(E2ik) : point in time FRA kA R2A L) (IEE)

® firmCode(T7—Ls+a—F) : R—k AV A DT7—L-2—F{EE)

® acctCode(FH I k-a—R) : I R—bITHUADTHIUR-O—F(EE)

® segType(LT AUR-34T) :IR—FT+1)A D CUST F=I& HOUS DEEFI (EE)

@PC-SPAN Ot E#ERETI7MILIZRET SR
PC-SPAN Dt E#EREE XML XD 77 ILIZRTFET A=HIZFENET,

Save fileName

fileName |ZIE ., A AHITTAIDTEEI7AINBEFRELET , T7AILIE XML T7A )L
XA TREINET, (D7 ILE(TLE)
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®PC-SPAN QRS ZER§9 57Tk
PC-SPAN DOV ERFIZRD/INTA—REIEET A-OICIETDATUREFENET, fEih T
BBAIEBVER A N\TA—RELTEREMREAZEIL, (FOeX-USYMIBELT)
PROC_ID_LOAD_RISK =10
PROC_ID_LOAD_POS =20
PROC_ID_LOAD_ XML =30
PROC_ID_OMNIBUS =40
PROC_ID_CALC_START =51
PROC_ID_CALC_PBOND =60
PROC_ID_CALC_SPREAD =70
PROC_ID_CALC_LIQ_RISK =80
PROC_ID_CALC_DETAIL_ START =101
PROC_ID_CALC_SPREAD_DETAIL =110
PROC_ID_CALC_ LIQ_RISK DETAIL =120
PROC_ID_CALC_ POS_DETAIL =130
PROC_ID_UPPER =-1
(T4 ) T4 )SYMZELT)
PRIORITY_ID_LOW =-1
PRIORITY_ID_NORMAL =10
PRIORITY_ID_WARNING =20
PRIORITY_ID_ERROR =30
¥ TIAILRTIX 0 £30(T5—HIFARTIBINET ),

Log [processLimit][,priorityLimit]

LFERaTURIZBITEENSA—ADEEIER ITUTODREY T,
® processLimit(FOERX)Ivk) A5 Ayt—2DTOEX ID O LR (H7E)
® priorityLimit(TS5AA) T4 )IVR) AT Ayt—DBEED TR (ER)

OWMBATEI7AILIZREET SaTUR
PC-SPAN OS5 ZR&EFTADIZFELVET , COATURIE. ROY TR DIFELIBRTIZANS
SEMNTEFEY,

LogSave fileName

fileName|Zl%,. AT I7 A ILDTEHEI7AILBERELET T, COATURIX, RYYTRAT
HBNIEEIZRBRLTENEVNER A, (T7MILEITLAE)
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